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@l Lists - Forex

| Indicators & Trading systems a
Forex - Sel st 5
indicators (§3) utomatic Tr: ]
& & Name 1 Last 1 %Chg | Vowme 1| Bd Ask S et oo ool
3 AUDCAD 0.96133  +0.73% 0.96103 096163 a T~ e
‘Z5) AUDCHF 0.B578S  +1.12% 085755 08581
T AUDEUR 0.69499  +1.05% 069479 0BIS1H ] %
‘T AUDGEP 0.58674  +0.80% 058554 058894 New pont
i el e— 4§ gt z
Volume Serpie Mowving A -
) AUDSGD Acoumiston Detrbuton (Potn/ e Povsieentimes. o] day WO AOL X
3 Adaptie Usving Average (on price) & e parameter determning the number af days to
T3 AUDUSD Advence Doctee e S e o i
Ej o Agvance Decing net dfference ,ws sgm::?r:::t’m-mu reacts more
Bmw :;-l'\c! Decine ratio in the Wst prce changes Caiculston
CaDJ . Smonantes 2 panod-1)
D CHF JPY :I;:: ndex (TRM) ..::;m:o:, Wmmﬂf! maung
b Average True Range Yo Coukd une the weighted Ncmg avernge
SERALD B o 42850 1436 sy O ot
DEUFH:AD 1.38324 -0.32% 138289 1.38359 :D:ur :n::-‘ e Rraats ol R a0 ot
) EURCHF 123430 +0.0™% 123415 123445 R perod and C1 e cias ot he date ¢
&3 EURCZK 617 -0.18% 257367 257867 reor il i
DEUH: }‘C'}'g‘ 0.02% ‘I‘\EQ‘S ?4439'- Cradn money flow - Moving sversges are one of the most populer technical -
i ~ tete EURGEP - 1 hour
) EURGEP 084429  -024% 084419 084429 -~
P
D EURHUF M1 400 -0.41% 30 250 301.550 A o oo
T EURIPY 131.230 0.03% 1221 131238 e 70
) EURMXN 1757300  -0.35% 17 85810 17 58810
DEUR‘HGP’; 800232 «{.07T% 800032 800412

3 EURNZD [ 1sm 0% [ 186950 167099 e
TIEURALN 426097  -0.29% 425622 426272 4. —BIERETER, BRER
) EURSEK 871621 -0.08% BTz BTIE21 BEES | .

s
PR A

1%, RZIER [ BRI

= EURSGD 168011 -0.18% 167956 1.68066
‘o) EURUSD 1.31855 «0 12% 1.21847 1.31862
DevRzar  onesw 0wk 1346080 13 47860
‘o) GBRALD 1. 70432 -0.80% 170082 170472
] GBPCAD 163841 -0.08 163786 163898
o) GBPCHF 1. 48202 «0.31% 145182 146222
3 ceecz s s0se 30ases 30536
) GBPDKK L uk ) «0.22% BEME! BEMSEY|

2. REREER

0 AAPL - Appeinc OFE) 487186 (430%) Daty Sep 052013 1533
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ol Backtestng & Automatic Trading - Trading system creaton

Tragng system name [VSIIER

You can enter a descripton of this trading system here
- condtions to enter and ext positons.

- securties and tmeframes & works best wen

- expected resuts (%Gain, drawdown...)

- any other useful nformaton

Al Creaton by programmng ProBacktest Automatic Tradng
Sy s 2
— [ | St
Buy Condtions to enter long (or buying) postions. Existing open short (or seling) postions wil be 2
Tobedefneg  Chled it EURGEP 1howr  ~
Sellto close. Condtions No order placed nthe Your
TRRO Guiag| o Wi Short posinea ProOrder AutoTrading window.
Prepare for automatc tradng
Short positions:
Sel ‘short (or wilbe
To be defined Closed frst.
Buy to close No order wil be placed ne
Tobe defned | ™arket wih long positons.
Stops:
Stops &LMES | 0 guraton of stops (stop loss, proft stop, rading stop).
To be defned
Trading system description

6. BIBHIRIESH, LR [HBIAIE | MR,

7. 14 [EHBNAIE | BIR, BALUEEEHRKSE, ERNELUTR
B (“leg”) HURBSEMRME -

RR:
* BA

. BHTR

meE

=r3

= B =i

s BATRE
bR PRAE AR

8. EBEREEEL LIANMERN (eq) AIZ—EMIEIGM, REITAAEMN

%4

[ ##4Bf ProBacktest Al | BOEEH.

wll Assisted ProBacktest creation

Add condition

Click on the specific section of
the chart window of your
choice to set your condition on
the price or an indicator
displayed in that section.

Buy: |1_0 | Contracts v |

 Next bar open ¥ |

| oK | Delete || Cancel |

9.

7E [##B) ProBacktest 81 | § O, B2 [RMMIEHE ] . REE
BE R PIERRIEE.

10. f£F [#4B) ProBacktest Al | @AM THIRE, RFNERXS

1.

KEE (leg) SREMEENRM. BUULEE leg RMSEREM.

1l Assisted ProBacktest creation -

Add condition |

|.Hoving average 1 «

Moving average 2

Price 1

. Open
| Moving avHigh

j)eriod ¥

Low

Close

Today's open
Today's high
Today's low
Today's close
Yesterday's open
‘Y'esterday's high
‘resterday's low

Buy: | 1.0
| Next bar oper

| OK || Delete

i |
Ry N

BEREREON

—BECETER AR EHEMERR (eg) RIRIEM, BEAUE 3
SEGAE] aOP, BN [ ERRB] . RE, GRIUEEE
O RAEEOAS,

ol Tradig - ——

Trading system aame [EURGER Sunpll

Automatic Trading

ProBacktest

isert functon Programming nelp |

20 =NDIF

1 EURGBP - 1 hour
Inkial caphal - | 10000 3

Brokerage parameters

| Order fee : " e
27 17 e3 Taan ,‘ =
28 SELLSHORT I CONTRACT AT MARKET
e " =
30 S ——
Py Auage: [+ (% =
32 snascator? e =
33 indicavord = &
34 cd = (indicate: Iz atord) - > :
T3 | Max position size: ortracts
36 IF o4 THIN Variable optimization
2 porswosr ar wawer
38 THOIF Add
P
“
41 -

Trading system description

You can enter a descripton of this rading system here
- condbors to enter and ext posieens

- securties and timeframes.  works best wih

- expected resuts (%Gai, drawdown...)

sy other useful mformation

Starting date : s Esrlest date dispiayed

Ending date : ‘e Reakime date

[ Keep window open

ProBacidest my sysiem |
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ProBacktest Automatic Trading
Y7 - M, PR
* ’
EURGBP - 1 hour
Initial capital : | 10000 £
Brokerage parameters
Order fee
v Margin 1 % v
Spread
Risk management
Max position size
Variable optimization
Add
Starting date : e Earliest date displayed

Ending date: e Reaktime date

Keep window open

ProBacktest my system

EITHR

BIREETHRSE, B8 [ ProBacktestIIN ARG | , FEESLE—

1l§| AR, FIHEZRIR IR EREINRIRE,
R RTE ﬁ'ﬁﬁﬂ%ﬁﬁﬁ%iﬁiﬂo

HAigtia& e

1l Detailed report - MySystem - EURGSP o
MySystem Start:  Aug 122013 00:00:00 [10,000 GBP]
ELRSEE thour & Current: Sep 04 2013 11:00:00 [10,000 GBP] S
Statistics of closed positions Orders list Closed positions list
| All positions| Long positions| Short positions
Gain: 0GBP -0 GEP 0GBP
% Gain 0% 0% 0%
Gross profit 001 0.01 0
Gross loss: -0.01 -0.01 -0
Proft/Loss ratio
1.05 083 172
Nbr posttions: 4 2 2
% of winning positions 50% 50% 50%
Winning / Even / Losing
2 0 2 1 0 1 (] 1
Avg gain: 0 2 0
Avg gain of winning positions: 0 0.01 0
Avg loss of losing postions: N 0.01 K
Profit best position 0.01 0.01 0
Loss worst position: -0.01 -0.01 -0
Standard deviation on P&L : 0 0.01 0
Max Drawdown: 0.02 0.01 0.02
% Max Drawdown: 0% 0% 0%
Max consecutive losses: 1 1 1
Max Runup: 0.04 0.02 0.03
% Max Runup 0% 0% 0%
Max consecutive wins: 1 1 1
Avg orders execlday: 044 0.44 0.44
Avg orders exec/month nia na na
% Max risk exposure: 0.02% 0.02% 0.02%
% Avg risk exposure: 0.02% 0.02% 0.02%
Brokerage fees: 0 0 0
% of time in the market 75.06% 34.44% 40.62%
Avg time in the market: 79 bars 725 bars 85.5 bars
Avg time between positions: 21 bars 92 bars 83.33 bars
Avg time in winning postions: 1345 bars 111 bars 158 bars
Avg time in losing positions: 235 bars 34 bars 13 bars
Avg time on even trades nia nia na
1al] EURGBP - EURGBP 084397 (-0.28%) 1 hour Sep 042013 12:54 a1
Qty
200 units v 1 hour - 35>
Portfolio value : nia Pending orders : 03¢ / 0%
Latent gain : - Gain today : - Position : 03¢ / 0%k,
| Equity curve: ERUGBP Simple /> () €3 | Bid : 0.84387 Ask-: 0.84407 }
M 10,000.0:
o - 10,000
ProBacktest - Posttions: ERUGBP Simple () € k: 0.84407 2
0
| Price /2 (3 € [¥) [+ Bid : 0.84387 Ask : 0.84407 2@0.85786 0.866
r 0864
M‘na..,,r"‘d 0.862
0.86
ﬁ‘“"ﬂ‘r”" lnh Ao
” 'ﬁrpnm»"" ik 0.858
]W \W 0.856
“‘[" "!-«‘u.l"‘l.l i 0.854
i 03852
b
L m;’. 085
™y, :
il " C
rl" v, n
"'r 0.84397
|® m-Finance.com Data is indicative 0842
25 27 28 29 30 Sep 03 04
o = B -
B8R B DA R

MRIGIBERIGHED, BIE [RF] BiE £

%,

B EmEERE
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D
Execute trading system

@lll ProOrder AutoTrading X

Account
Account : | 8DED9907C8024B0C v

e - ‘You are going to execute the automatic trading system below
Use this window to configure your automatic trading systems.

Al hy hi fi “
Click on the wrench button on the right to set your automatic trading preferences. [ h b fter the system has started, you can stop it at anytime from the “ProOrder” window
1 This trading system will automatically execute orders even if your workstation is turned off
Running £ = ), (server-side execution).

You have no running trading systems. To start a system, first add it to the "not running” section below, then click the

Automatic trading system details
"Start” button

EURGBP - 1 hour - ERUGBP Simple Version: 04-Sep-2013 11:49:36
To add a new system to the "Not running” section below:

- Open a chart of a tradeable instrument and select the timeframe of your choice

= Code:
)
- Click this button on the chart /.\, 0 1 e
- Choose the "Backtesting & Automatic Trading™ tab 2z
- Pick a system and push the button “Prepare for automatic trading™ 3
4
Not Running S5 DEFPARAM CumulateOrders = False
3
Yk 7 EURGBP - 1 hour Position E 7
u .,QE ERUGBP Simple Version: 04-Sep-2013 11:49:36 Latent Gain = 8 indicatorl = Average[20] (close)
Max position size: |2 lots Status: Not running @ 1| | can 0005 QEHEREOEZ (= nuragu {701 icTos) >
Execute trading system @ Cancel
Total running: - Portfolio value: -

« Connected Learn more

5 WMR—Y] ik, BB [BITR5HE ] REARMITENRE.

B, BWARAFEEARIMEFOTARMOER OF  guw FECERFNZSReEE—EEE. NRELAN

EAESITRIZBHITHIREE) -

B EFE BE 4, T IRS RERE], 58
A

o FREWLIE 24 NENEBENRAZZHE
o HTRERER B —IERFE RS (RED

o HEEMRBSWIERE FHHITERAVRE

o RIFERERASREY, WRMERANFEEIR

- | Trading preferences... o
Manual trading Automatic trading

Order rejection
If an order is rejected:

Automatic stop of trading systems

Proinvest may stop any trading system as soon as the sum of
pending orders* of this system on one hand, and orders
executed by this system since market open (0:00 GMT for the
forex market) on the other hand is greater than or equal to:

Try again *
b of t

) Stop the trading system 50 3 | orders
*Pending orders are orders that have been sent to the broker

Note that as a resut, entry level may be different from the itk G opectod o concold.

original level requested by your trading system

n case of falure of all retries, the system wil be stopped. All automatic trading systems have a common validty date. If

'you do not click the "Extend” button before this date, Proinvest
may automatically stop them. The number of days of each
extension is:

Stop trading system

Set preference whether all Transactions opened pursuant to a
trading strategy are closed when that trading strategy is ended
for any reason or remain open. By selecting ‘Closed’, you 2 % | days from the date of the click on the extension button.
hereby authorise IG to close all Transactions opened pursuant

to a trading strategy when that trading strategy is ended for any

reason

o) Closed (defautt)
Remain open

Conditions of execution
Click here to view the condtions of executon of your automatic trading systems.

Note: All parameters in this section apply only to automatic trading.

oK Cancel

Hl, #%BHE [ER |, ProOrder & HENZILFZRER.

@lll ProOrder AutoTrading
=TT Sl SDEDS907CB024B0C R

Use this window to configure your automatic trading systems.

Click on the wrench button on the right to set your automatic trading preferences. 4 &f—
Running
e 73 EURGBP - 1 hour Position
._,BE ERUGBP Simple Version: 04-Sep-2013 11:49:36 Latent Gain
Max position size lots Status: Running @ Gain

Not Running

There are no trading systems in this “Not running” section of ProOrder. You can add systems to this section to prepare
them for automatic trading. To add a new system to this section
- Open a chart of a tradeable instrument and select the timeframe of your choice

AL
¥

- Click this button on the chart QY

- Choose the "Backtesting & Automatic Trading” tab
- Pick a system and push the button “Prepare for automatic trading™

Total running: 1 system W Valid until. 06-Sep-2013 16:00:00  Extend Portfolio value: -

« Connected Learn more
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